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CHINA OFFICIAL MANUFACTURING PURCHASING MANAGERS’ INDEX
& MAJOR COMPONENTS*
(sa) Composite (49.5)

New Orders (49.6)
Employment (47.8)
Output (50.9)

* An index above 50 indicates an increase in activity. An index below 50 indicates a decrease in activity.
Source: China Federation of Logistics & Purchasing and Haver Analytics.
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Figure 1.
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CHINA MANUFACTURING PURCHASING MANAGERS INDEX
(sa)

Employment (47.8)

Source: China Federation Logistics & Purchasing/Haver Analytics.
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Figure 2.
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S&P 500 SECTORS PERFORMANCE
(November 8, 2016 = 100)

Consumer Discretionary (139.1)
Consumer Staples (103.2)
Energy (94.8)
Financials (132.6)
Health Care (135.6)
Industrials (127.8)
Information Technology (155.5)
Materials (118.6)

Communication Services (98.6)
Utilities (114.9)

Latest data thru: 02/25/19

Source: Standard & Poor’s.
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S&P 500 Index (130.7)

Real Estate (114.7)

S&P 500 Sectors

Figure 3.
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S&P PRICE INDEXES
(November 8, 2016 = 100)

S&P 500 (130.7)
S&P 400 (127.7)
S&P 600 (135.6)

Latest data thru: 02/25/19

Source: Standard & Poor’s.
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Figure 4.
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MSCI SHARE PRICE INDEXES
(percent change ytd in local currencies)

All Country (10.8)
Emerging Markets (9.6)

Japan (8.6)
UK (6.7)

EMU (9.9)

US (11.8)

Latest data thru: 02/25/19

Source: MSCI.
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Figure 5.
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RELATIVE GLOBAL PERFORMANCE OF US MSCI:
US MSCI (US$) DIVIDED BY ALL COUNTRY WORLD EX US MSCI
(in both US$ and in local currencies, daily)

US MSCI / ACW ex-US
In dollars
In local currencies

Source: MSCI.
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Figure 6.
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HONG KONG & CHINA MSCI INDEXES
(yuan, ratio scale)

Hong Kong Hang Seng
China Enterprises Index

China MSCI Index

 

 

Source: MSCI and Haver Analytics.
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Figure 7.
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CHINA: STOCK PRICE INDEXES
(yuan, ratio scale)

Shanghai Stock Price A-Share Index

Shanghai-Shenzhen 300

 

 

Source: Haver Analytics.
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Figure 8.
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CHINA MSCI STOCK PRICE INDEX & COPPER FUTURES PRICE

 

 

China MSCI
Stock Price Index
(in yuan)

Copper Futures Price*
(cents per pound)

* Nearby futures contract.
Source: Morgan Stanley Capital International and Commodity Research Bureau.
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Figure 9.
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COMMODITY PRICES*: COPPER vs CRUDE OIL

Brent Crude Futures Price
(dollars per barrel)

Copper Futures Price
(cents per pound)

 

 

* Nearby futures price.
Source: Haver Analytics.
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Figure 10.
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CRB RAW INDUSTRIALS SPOT PRICE INDEX*
(1967=100, daily)

* Includes copper scrap, lead scrap, steel scrap, tin, zinc, burlap, cotton, print cloth, wool tops, hides, rosin, rubber, and tallow.
Source: Commodity Research Bureau.
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Figure 11.
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JP MORGAN NOMINAL BROAD EFFECTIVE EXCHANGE RATE
(2010=100, daily)

* Argentina, Australia, Brazil, Bulgaria, Canada, Chile, China, Colombia, Croatia, Czech Republic, Denmark, Ecuador, Egypt, France, Germany, Hong Kong,
Hungary, Japan, India, Indonesia, Israel, Italy, Korea, Kuwait, Malaysia, Mexico, Morocco, New Zealand, Nigeria, Norway, Pakistan, Panama, Peru,
Philippines, Poland, Romania, Russia Saudi Arabia, Singapore, South Africa, Spain, Sweden, Switzerland, Taiwan, Thailand, Turkey, United Kingdom,
Ukraine, Uruguay, Venezuela, Vietnam, and United States.
Source: JP Morgan.
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Figure 12.
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EMERGING MARKETS MSCI CURRENCY RATIO
(US$ index / local currency index, daily)

Source: MSCI.

Figure 13.
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EUROZONE: GOVERNMENT 10-YEAR BOND YIELDS
(percent, daily)

Germany (0.11)

Sweden (0.31)
Japan (-0.04)

UK (1.07)
US (2.67)

France (0.52)

Source: Haver Analytics.

yardeni.com

Figure 14.
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