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BRENT CRUDE OIL PRICE & INDUSTRIALS COMMODITY PRICE INDEX

CRB Raw Industrials
Spot Price Index*

Brent Crude Oil
Futures Price**
(dollars per barrel) 

 

* Includes copper scrap, lead scrap, steel scrap, tin, zinc, burlap, cotton, print cloth, wool tops, hides, rosin, rubber, and tallow.
** Nearby futures price.

Source: Commodity Research Bureau and Haver Analytics.
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Figure 1.
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YRI GLOBAL GROWTH BAROMETER*

* Average of nearby price of Brent crude oil and CRB raw industrials spot price index times 2 and divided by 10.
Source: The Commodity Research Bureau and Haver Analytics.
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Figure 2.
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WORLD CRUDE OIL SUPPLY
(million barrels per day, 12-month average)

Source: US Department of Energy.
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Figure 3.
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CRUDE OIL PRODUCTION
(million barrels a day)

US+Canada
Russia
Saudi Arabia

Source: Energy Information Administration.
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Figure 4.
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CRUDE OIL: ACTIVE US RIG COUNT & FIELD PRODUCTION

Rig Count
(units)

Production
(million barrels per day, nsa)

Source: Baker Hughes Inc. and US Department of Energy.
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Figure 5.

2006 2007 2008 2009 2010 2011 2012 2013 2014 2015 2016 2017 2018
-20

-10

0

10

20

30

-20

-10

0

10

20

30

10/5

BRENT CRUDE OIL FUTURES PRICE*
(dollars per barrel)

2-Year Minus Nearby (-2.10)

Source: Haver Analytics.
* Settlement price.
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Figure 6.
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S&P 500 SECTORS PERFORMANCE: 2017
(percent change ytd)

Consumer Discretionary (12.7)
Consumer Staples (4.1)
Energy (-9.1)
Financials (13.1)
Health Care (20.4)
Industrials (13.8)
Information Technology (27.9)
Materials (16.3)

Telecom Services (-9.1)
Utilities (9.7)

Latest data thru: 10/06/17

Source: Standard & Poor’s.
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S&P 500 Index (13.9)

Real Estate (5.2)

S&P 500 Sectors

Figure 7.
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S&P 500 INFORMATION TECHNOLOGY SECTOR & INDUSTRY PERFORMANCE: 2017
(percent change)

Information Technology
Information Technology Sector (27.9)
Application Software (39.3)
Communications Equipment (10.7)

Technology Hardware,
Storage & Peripherals (31.6)

Semiconductor Equipment (59.5)
Semiconductors (22.0)
Systems Software (24.0)

Latest data thru: 10/06/17

IT Consulting & Other Services (4.8)

Source: Standard & Poor’s.

Home Entertainment Software (63.9)
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Figure 8.
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200-day moving average.
* Ratio scale.

Source: Standard & Poor’s and Haver Analytics.

S&P 500 AEROSPACE & DEFENSE STOCK PRICE INDEX*
(ARNC BA COL GD LLL LMT NOC RTN TDG TXT UTX)

Figure 9.
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(using analysts’ average earnings and revenues forecasts)

* Time-weighted average of the consensus estimates for current year and next year. Monthly through December 2005, weekly thereafter.
Source: Thomson Reuters I/B/E/S.

S&P 500 AEROSPACE & DEFENSE PROJECTED PROFIT MARGIN

Consensus Forecasts
Annual estimates

Forward profit margin* (8.0)

Figure 10.
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Note: STEG is year-ahead forward consensus expected short-term earnings growth. STRG is year-ahead forward consensus expected short-term
revenue growth. LTEG is five-year consensus expected long-term earnings growth.
Monthly data through 2005, weekly thereafter.
Source: Thomson Reuters I/B/E/S.

S&P 500 AEROSPACE & DEFENSE STRG, STEG, & LTEG
(percent)

LTEG* (10.0)
STEG* (9.1)
STRG* (3.9)

Figure 11.
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S&P 500 AEROSPACE & DEFENSE VALUATION

Forward P/E* (20.9)

* Price divided by 12-month forward consensus expected operating earnings per share.
Source: Thomson Reuters I/B/E/S.
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Figure 12.
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to track usage thereof, through electronic tracking technology, and all other lawful means,
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